d ol ginalJl
Al Rajhi Capital

Joall 2 a=230)l goid) gaall Ggaiua

02021 ol EJUUI =l po il

U0 )Ll 07068-37 09) yasnyidl §99 JoJU lad uasyo a i s dudlodl sl a4yl
wabpl dgao 8 dapidd suudpdl jooll 6649 dudloll Gguull Ao




alloll gnaali
Al Rajhi Capital

Jga¥) aanial) gaill aal ) (§gaia

2021 el giiall jgill

2021 iz dlgd — ) e siaa

Cixgl)

A 14.7261 S5 dly san 5l Jpeal) Aad ila 8 gl 4l ol il (po Al Al ol 5 2lal) (0 I sne 508 5855 VA (o Jlall Gl ) (B aase el (34
e ALl and ) e 5l Ael) (pe 8 kel B 8N el (385 355 (S 5aY) Y salls 85 JaY)
% 0.03  0.0049 Gasms Ay (Gl & e el il = e 5 2555 S e Y sally
14,631,775 Gsdiall Glaa g Maa)
215,468,974.85 a5 Jby sl ila e
(b)) @ gainall g (Jsaal) Goxial) shai
250 Gl Ma Clgiu pde Cilgiu ued  Glgiu i aslydiu sl
2001 /,/ 173.00 77.00 44.00 27.00 11.00 ey el el s
150 5 il olaV) el
/ 13000  59.00 3300  21.00  8.00 e Gl el e
1004 \\\/\/_'/\l Y bl sl
Wl dly M Ay Aia o o a .
v o i A & A 1 9. %) Ja¥! ila)
s WJM\\ s | e | S sallahg (%) d2¥) it i
\_\/J‘ 20.24 3.89 12.44 3.89 0.03 3 sainall
0 14.11 1.90 8.00 1.90 0.89- ebll sl
50 2020 2019 2018 2017 2016 (%) s S 3352
2002 2004 2006 2008 2010 2012 2014 2016 2018 2020 12.13 13.68 1.86 6.68 2.85 G saiall
A sl
e s 5230 1254 1367 2.43 9.60 6.40 ol 5l
Cualdl) Mo Gl giu pde Cgla pued Glgiu EDE Baalg ddw (%) Axas) i) i) gal)
(dad) fha aa) ) pansal) el 29270 10495 8045  45.38 sl
226.73 118.27 74.45 39.46 ebll sl
) Bl anl ) (35300 Gl da Clgiu pde  Clgiu gued  GlguENE aalgdia (%) A siaad) i) gl
G oY) s Jud
16 Ly i1 Jladiy oV 6.17 7.44 12.53 13.28 G5 siall
[ RO | RIS 5.32 8.12 11.77 11.72 ekl ylisall
B snd) peedl anl ) B
N o ) Ggiiall paiad
EEEPEN BT JUEEN U L PRI
Jaall Baall 7 side J pall) 22eie 3 s2ia Gsviall g
23 Gadlall agudl ol N (35000 A3 saall Ay yal) ASLadl) Gsdiall jia
Bl 2 Sall aal )l B0ia Lo sia VAN PN
530 Oaalill )8
a5l 50 s Uy 3,75 Sl 2ie e
da¥) s s Jy 5 saiall dlee
% Al gl b G giaall Ly I st e e bl sl
. 2.00% i sy
23.14 gallal oS a3 s 0 oo
) 9@ L Nil 3 laY) sl
e .
19.03 Dl gl (a3 530a _ A1 s
15.83 o by — g Lol aal ) e 7,500 252 iy AN ) )
10.24 el ol a2l )l G520 3,750 w2 s Jly Y el I i) sl
7.99 Ly 81 Jladi s Lo 531 3 LY 35 s dlall Gl ) Bl a1 552k 3,750 2 s Jly i sy sl
6.55 Al aalll svim sla V15 Y] a5 — L sl (50 il ol
5.02 ECPEI VIV, U R USRI RS S PR B PR LS 33 i 22 o g e — ¢ e el Ao Lil) U 3y EEY) Sl SD60Y e pa Al
4.73 Fanals) agud s )l s2ia el g UG a5 iy ey s e
4.73 EYSEEU[PVIR TPURN [ PR dee ol Jglall b
2.73 Sl Y 90— aladly &y jladll aal il G sia Al aal Y Gsviall i
i 23 A4S ,a
Laay) Jalal) ) ) 2 T Laall el
el & clientservices@albilad-capital.com o
LG clgiuyde alg L Gl gia G i £19)
Qe S S g el g 5aaly A 5 sl LAl
0.85 0.68- 0.76 1.56 6.45 (%) Aayisi sl T ) .
" 4 ~ %
2.67 2.30- 0.98- 0.09- 5.97 (%)l ey o 5af
o | s - T ¥ - N & Gt
Cualdl) Mo ghu pde G ghu (uad G gl EDE Al B _haldal) - —= fiRakce
37.05- 26.74- 12.73- 12.73- 1.97- (%) o=l el anl)
11.20 10.17 9.40 11.24 6.96 (%) s Sl Gilas)
8.84 7.91 7.26 8.91 4.77 (%) L=liasy) Hhlaa
Gl Ba Glgha pde Glgiu el G glu ENE sf:, Gged) Ao
0.67 1.23 1.16 1.14 0.97 i
Cunall) Ma Gl g pde O gha pued ) gha ENE SA.:, 5 ki) ail g
0.59 0.76 1.31 1.17 3.49 bl A
0.08 0.13- 0.31 0.57 2.55 Gl sheall e
8.81 3.23 2.63 2.80 2.18 sl e Gl A
Juaid Al g gall £34)

Galall 5 13Y1 A anl ) AS
5561 .c.u= 28 lld) Gy 5k ¢
11432 (=l ¢

i3 g g yel) ASLeall
920005856 :—ila

www.alrajhi-capital.com : 558! «3 54l salessupport@alrajhi-capital.com (s 81 2

D21l Cann (el sty 3707068 (85 ot L Tllall (3 sul A (8 (10 Fmt o A58 AT aa) 13S0
a3 5 6 e B paiall a8 JLTY] e o LS Ll o131 e {55 bl 8 (32l ol el ¥ 5 Al
Gssiaall e 5 5 A a1 Sy ¢ i) i) cpn OB Gl il oy y LY B e o (Saall (g clamil 5 3230

3l agle QIS5 (Ml agraa s Jlie ) g 1538l o ¢

Criisall e s i GSlee dele JS65 38 i) dleal) Goja jaas o s

138 e Alabal) o sbeall o) 5 el 3 s2iam 51 Lo e (sl 8 ped 53 U A il 5580 5 LGN 3 ) sk (e Aageadl

Ly,

o 8300 AU 8 L) 138 e Aladall il sleal) apan latiad (g0 Sy 1y o el Lo 5 7 g gp aa 5 Ll

sl 1g dalal) Clial 5all 5




d ol ginalJl
Al Rajhi Capital

2§9inll eny ayls -1
099528 gdlgoll 21419 L= 9 e ddoc G912y 289 630J1 3310 Jué 2gido §gain juis)
01998

ajlg w3 Gog.aiubnid 3an0 pog Ul yuadg a0l dagioodl (Gualicall (o (Ggrindl ia juisy
@gainll Jgnol pan o s aunl 3] olall ggaindl aaoni 69 ¢all ggaiall el Hgauw
LA Ggan Uit gl dusla il aunlil (o anog doillog duloc Aty ailal o8 jloLuwll ju V

@89l )15l s gl dolaill 58 il

&jodl alpo yae -2
2Ll jlodiawl 6alely g 1umg Ujodiunoll e dy265 wileyjgi of eyl sl &ujgiu Gorinll pgé) (1

«§9uinll 548 écjgoll

Lo 8 joituoll Gualind 6)lall joguuy auui -3

podduoll Guatiall 6l oguy Joals grinll gadg o)laloguy ggaiall pao galais
Wwlia Ggaiall lay joling gl Gostiall pguy Junoi oy

e el A G gaial) #
31ay)
audl pala %16 gl Jub &ladb dyla ol ganldlggain 1
| gdln %16 Ul gl &lasll dylacl) sanldlggain 2
audlpe gyl g J] gaaldlgg
Jooll sloal % 1.75 apgeullpowll) ganhllgyn 3
Jooll sloal %I1.5 aollollpounll ganlll ggain 4
Jooll gllos) %1.75 andall ool ganl goain 5
%1.75 gl Gridl adhio alyll &jgig Jlodl Ll duodid (gaaldl (§gain 6
Jgoll gllon -
: bapal Jlodng
Joalldos8 geln %0.5 dgantl gaaldlggain 7
Joalldosd geln %1.75 Uaal gagzul pauwl] gaaldl ggain
Joalldosd geln %]1 Jolg=ll 31250 apag2ull ol j1hgoe) sl saw sl ol ganldlggria 9
wl=illg gl pns a2y Jgnll doid gllon] %1.2 Gy as)liio Ggrim 10
Joall a0, 50l %0.85 Gyl gorin 11
wl=illg pguudlpas a2 Jenlldord gloo] %0.80 Gy gl ggain 12
Jgall €018 50l %0.75 )G9 gorin 13
Jgall €018 50l %1 iy gAam goain 14
wl=illg pguudlpas a2 Jenlldord gloo] %0.05 Gy ybdy ggadnm 15
wl=illy pguudlpas a2y Jenll dord glonl %0.75 Oy o= ggain 16
Jgall €018 g0l %1.2 oy uabdlggain 17

bl o §garinll pirog jloiiwll )liiwe -4
angy )

aayoll hiugioll bl aac -5
angy )




d ol ginalJl
Al Rajhi Capital

aloy<i e

GJb=oll Wil -1
1A 098 arilan]6ll gag duglo &y aic ey Standard Deviation gf gLz ol il
&u=oll Wil jisg lnlhingio Jgs Ggrinll Allge Jio pld)ll (o dulw 142 g0
2onig bl gyl aalladl e jlimoll Wil Ll iy Ayl wlail puliso
" 2lg 08y 58 G9aiall clal anyli yaais gyluzoll @il

b pigo -2
UAos gl uateaill 9T5@)Ul@m U =249 §aAc pdp aie =y Sharpe Ratio gi by juiigo
6359 JA (roganl Glaiwdl Jio) jolaoll s Jasoll g0 @jloo jolinell asigiy )
Wl uihgo Gl LodAag .5pall dlace (o wliay falaoll sl Jasoll )l lole (L63) sphnlao
olaniinl oy el Jlodiull ladony gl dalaoll gde rodimell Allge ciild L4 ol
" Baaio Gualin clal ajjloo) iy juigo

(Tracking Error)guiidl Una -3
&jloo §gaixndl Aile @lyail yulibo gmg dygio duuiu aie sy Tracking Error gl sl Uasa
adplny jlodiduwll (Ggain é)la] Wbl Lodag 93300 dybioj 6)09 JUa (galuuduwll gl Ailsy

(Beta) L
Yl Ju gl opalaodl yubde) dudlnn| olal B9 §aac pdp dic sy Beta 9i U Jolso
oall 93 @bl piisgoll @ls 98 aliong (J4% Ggul Bl olad Lo jlodiuwl b
G)loiiunll ggrinl 60,0 i Ul 6993 Ul Liitos &b 120 Ui Ujpssy JUiodl Jasw e
8910l (10 ail6 0.80 Liss s s (9189 wggul) dszdg ol eyl do o gel 20% dis
ol dgioll el du (o J8l %20 i gjloliwll G9aiall doud jusis ol

1
SN

(Alpha)LaJi
69 pblacll Juasi as silell g @ledl yulibo gmg dygio @iy aic =y Alpha gl Lol
Goudl LA U (o anguds ios U gl elall cjn Lol uusy gl piéollg Lo jlotiwl
Lol Joleo GLs 1308 gguudl (o ol jisl (o asbidul (Aos (yalg e pblao ol
i Ggudl o JAadl LA 63300 4306358 I jlodsawll aile o elds guisd (% 1) dus
e Uy elds ol (%1-) ggain I Lol Jolso ol 1318 aunn yuasllg 6ol udi 5.8 (%1)
Spioll Guoi 98 Ggull lsl (o (%1) s Jol ggaioadl clal o

1
ol

Ulogleoll jigo -6
Gl i dudlo élal Y9 dygio duuuiy aic ju=y . Information Ratio 9l wloglsoll juigo
Uee Wil daus sl loguuso w5l juigollg G9rinld agiundl Mlg=ll hwgio




dJlol cnaalJl
Al Rajhi Capital

cljao gde §9ai 28 Ggaiall o Ol pun 98 d=airo Ulogleell juigo G (ygalg ubigoll
63170 6,08 JUa dulayl Adlge §8ng sl gualinl

(&l /ymil) gdoll &l loi 518 Los jlewll logleo g

14.7261 ral) ol Al B LS Baa gl a1
%3.89 () gty & i) Bas gl mau B il 2
ey Gadlia g (B (3 gl (Gaalinal Toall Baagll w3

5 (225 Of) ) JAY @3 cpall el g
14,631,774.52 Gsdiall claag sl 4
215,469,114.12 Jsa¥l ia Ml 5
IS (225 0)) (PIE) ) s 6

(@il /yoinl) gdszoll &apll loi 38 Los Ggainll iloglseo

*% *iad ALl
%0.01 28,451.02 (TER) Mlaay) i) dpeaial
Ay 2) 58Y) daeas -
Y > 5 ol J:ﬁ‘l - 2
(S5 )
%0.001 1,446.71 Jalail) iy baa-3
By way dsdiall pda jlaliai-g
T P (@2 o)
g Y g Y e el zL YIS

g9l ailjlodiwl dxalo lily .o

%100 bisle 1

%100 daiie ga -2




d ol ginalJl
Al Rajhi Capital

1 §91in ) Giljloiiuwl 8juive jual agy Gilu oy .6

g
Top 10 Holdings =

21.30%

17.50%
14.60%
9.40%
7.40%
6.00%
4.60% 4.40%
B B B = =

1. Al Rajhi Global 2. Al Rajhi Saudi  3.AIRajhi 4. Al Rajhi Saudi 5. Al Rajhi MENA 6. Al Rajhi Sukuk 7. Al Rajhi MSCI 8, Al Rajhi GCC 9. Al Rajhi RET 10. Derayah REIT

Equity Fund EquityFund Commodity SAR Equity Income Dividend Growth Fund Saudi Multi Equity Fund Fund Fund
Fund Fund Fund Factor Index
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